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Misure di Rischio Rend. Cumulati % Fondo  Bmk Cat  Rendimenti 01 02 03 04
3Y Alpha 015 3YSharpeRatio  -074 3 Mesi 049 081 078  Trimestrali%
3Y Beta 1,00 3YStd Dev 643 6-Mesi 738 7100 T 2025 138 -6,73 - -
3Y R-Squared 97,88 3YRisk +Med 1-Anno 270 217 196 2024 111 087 095 367
3Y Info Ratio 0,16 5Y Risk *Med  3-AnniAnnti A57 A9 169 2023 144 156 015 277
3YTracking Error 1,01 10Y Risk 5-Anni Ann.ti 038 033 02 2022 418 039 222 -644
Basati su Morningstar US Core Bond TR USD (dove applicabile) 10-Anni Ann.ti a a 2021 _0,27 1'92 2’27 2’43
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o Azioni 0,00 Box™ Duration Effettiva 6,50 0 0
belligla?ioni 105,86 e 1_5—_: Matulri‘ty effgttiva ‘ 8,85 AMA 401 BBB 18,65
Liquidita -5,86 = S Qualita Credito Media A AA 5945 BB 3,04
Altro 000 i A 148 B 000
g Below B 0,00
Soniith i T Not Rated 000
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Nome Settore % Governativo 7047 data3 740
United States Treasury Notes... - 936 [&] Societario 3719 da3ab 29,12
United States Treasury Notes... - 915 B3 Cartolarizzazioni 0,00 da5a7 14,39
United States Treasury Bonds... - 873 EA Enti Locali 0,00 da7a10 18,59
United States Treasury Notes... - 832 B3 Liquidita ed equivalenti 547 da10a15 1,61
10 Year Treasury Note Future... - 14 Derivati -2.20 da15a20 249
United States Treasury Notes... - 636 c R % Fond da20a30 9,93
United States Treasury Notes... - 386 ouponTanee” e oltre 30 0,66
5 Year Treasury Note Future... - 38  Ocoupon 002
United States Treasury Notes.. - 3M Da 0 a4 cedole 1619
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